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KET QUA GIAO DICH TRONG PHIEN VA CAC CHI SO LIEN QUAN

: . ... DO bién
Thay . . KLGD (Hop = GTGD (ty Trang : Lz SO phién . A
dBi(+-%) | Pongcta | a0 VND) | thaitign Fremium | bonbay | s d‘-’”gi;‘ﬁam

CFPT2314 1.1% 5670 322,500 1.815 IT™M 1.0% 2.74 52 76%
CFPT2317 3.7% 3650 4,900 0.017 ITM 0.4% 2.83 3 479%
CFPT2401 -4.0% 1210 595,600 0.705 IT™ 0.9% 11.40 18 37%
CHPG2333 -25.0% 210 414,600 0.089 OTM 6.6% 9.37 21 60%
CHPG2334 0.0% 250 951,900 0.236 OT™M 11.0% 6.04 52 57%
CHPG2339 -1.0% 1030 16,300 0.015 OTM 13.7% 4.69 49 69%
CHPG2342 -2.3% 420 733,100 0.307 ITM -0.6% 6.76 3 0%
CHPG2402 -2.9% 1360 1,122,600 1.56 OT™M 23.6% 3.09 184 60%
CHPG2403 16.7% 350 416,600 0.138 OTM 23.6% 4.25 108 51%
CMBB2315 5.3% 1400 130,500 0.175 IT™™ 7.0% 4.04 52 99%
CMBB2402 0.0% 1490 208,500 0.308 OTM 12.8% 4.67 184 41%
CMBB2403 -6.5% 580 520,600 0.267 IT™ 3.2% 12.62 18 47%
CMBB2404 -1.9% 1050 1,084,300 1.074 OT™M 9.4% 6.22 108 40%
CMSN2317 4.2% 250 18,400 0.004 OT™M 26.4% 1.91 49 68%
CMSN2401 0.0% 910 92,600 0.082 OT™M 27.0% 2.51 108 73%
CMSN2403 -20.0% 40 749,100 0.021 OTM 28.3% 1.36 28 56%
CMWG2314 -10.0% 900 3,506,200 2.948 ITM 2.7% 5.67 52 49%
CMWG2401 -12.3% 1360 639,300 0.937 OT™ 20.3% 4.70 184 44%
CMWG2402 -39.1% 140 1,812,300 0.216 OT™M 9.0% 15.76 18 44%
CMWG2403 -17.3% 670 1,380,000 0.868 OT™M 15.1% 6.92 108 41%
CPOW?2315 3.7% 280 77,200 0.021 OTM 24.0% 49 79%
CSHB2306 23.1% 480 2,000 0 OoT™ 29.0% 49 111%
CSTB2328 -4.8% 200 4,068,800 0.729 OoT™ 6.1% 10.50 52 35%
CSTB2333 -2.1% 460 175,900 0.078 OTM 13.6% 9.57 49 46%
CSTB2337 -10.0% 720 68,800 0.046 ITM -1.7% 6.47 3 0%
CSTB2402 1.1% 1800 324,100 0.569 IT™M 8.6% 4.22 184 40%
CSTB2403 -7.6% 730 81,700 0.054 ITM 1.0% 9.55 18 43%
CSTB2404 6.1% 1040 4,589,100 4.34 ITM 7.9% 5.16 108 45%
CSTB2407 -6.9% 270 870,400 0.203 OTM 4.5% 14.67 28 36%
CTCB2402 12.5% 90 293,100 0.024 OT™M 23.3% 1.95 28 61%
CTPB2402 33.9% 790 1,720,600 1.095 IT™ 1.9% 18 50%
CVHM2318 -55.6% 120 7,600 0 OT™M 32.5% 0.90 49 64%
CVHM2402 -0.6% 1690 38,600 0.062 OTM 18.3% 3.20 108 78%
CVHM2403 -17.1% 630 331,600 0.19 IT™ 5.4% 9.21 18 68%
CVHM2405 -5.9% 320 782,000 0.239 OTM 13.4% 4.50 28 65%
CVIB2305 2.8% 370 224,000 0.077 ITM 7.4% 52 56%
CVIB2402 0.0% 730 344,000 0.248 OT™M 19.6% 184 38%
CVIC2314 -7.1% 130 27,300 0.002 OTM 36.7% 0.24 49 70%
CVIC2401 0.0% 130 2,600 0 OT™M 13.9% 2.95 18 60%
CVIC2402 0.0% 30 520,100 0.011 OT™M 24.1% 1.50 28 50%
CVNM2311 -33.3% 40 1,475,100 0.063 OT™M 20.6% 10.21 52 35%
CVNM2315 40.0% 70 29,100 0.002 OT™M 33.7% 0.95 49 49%
CVNM2401 0.0% 1020 126,700 0.13 OTM 13.5% 4.57 184 42%
CVNM2402 -16.7% 100 144,300 0.013 OT™ 9.1% 10.09 18 45%
CVPB2315 14.3% 80 2,924,400 0.185 OT™ 20.9% 6.99 52 52%
CVPB2319 4.5% 230 5,100 0 OT™M 23.8% 4.98 49 59%
CVPB2401 6.9% 1090 75,600 0.077 OT™M 17.7% 4.57 184 45%
CVPB2402 6.7% 320 436,100 0.119 OTM 5.0% 13.28 18 48%
CVPB2403 7.3% 880 108,000 0.089 OoT™ 11.0% 5.76 108 44%
CVPB2406 -9.1% 100 1,650,300 0.112 OT™M 10.7% 20.44 28 39%
CVRE2320 0.0% 40 101,900 0.004 OT™M 79.1% 0.01 49 86%
CVRE2401 0.0% 40 46,800 0.001 OT™M 19.7% 2.49 18 68%
CVRE2402 -3.8% 250 144,700 0.036 OTM 35.4% 2.65 108 65%

Nguén: FiinPro, YSVN

Premium = (Gi& thwc hién + Gia chirng quyén x Ty 1& chuyén di) - Gi& hién tai cia CKCS (Chénh léch gitra Gia hoa vén va gia hién tai ciia CKCS).
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Don by (Effective gearing) cang cao thi do bién dong theo CKCS cang lén.
D& han ché rii ro, NDT nén Iwa chon nhirng Chirng quyén dang c6 Trang thai tién dwong (ITM), c6 Ty 1& Premium hoc D9 bién dong ngam dinh thép.
Ngoai ra, NDT ciing nén wu tién giao dich cac Chirng quyén c6 Sb phién con lai (thoi gian téi khi ddo han) cao (trén 02 tuin) dé han ché rdi ro.

BANG TONG HO'P KHUYEN NGHI KY THUAT CO PHIEU CO’ SO

Upside
Gia hién Mdre muc | ngén han  Muc cat :
L tiéu ngan SO VOi 16 ngan Reward/Risk
tai i x pia
han gia hién han
tai
FPT 138.30 134.00 TANG TANG 154.92 16% 133.72 3.63
HPG 25.80 GIAM GIAM 26.79 -
MBB 23.40 GIAM GIAM 24.17 -
MSN 70.30 GIAM GIAM 73.31 -
MWG 58.90 GIAM GIAM 61.40 -
POW 11.30 GIAM GIAM 11.79 -
SHB 10.20 GIAM GIAM 10.52 -
STB 32.60 GIAM TANG 34.12 -
TCB 22.45 GIAM TANG 23.30 -
TPB 16.00 GIAM GIAM 16.44 -
VHM 40.80 GIAM GIAM 42.30 -
VIB 18.20 GIAM TANG 18.75 -
VIC 40.40 GIAM GIAM 41.91 -
VNM 63.20 GIAM GIAM 65.44 -
VPB 18.70 GIAM GIAM 19.47 -
VRE 18.10 GIAM GIAM 18.40 -

Nguén: YSVN

DO BIEN DPONG NGAM BINH CUA CHIPNG QUYEN VS. DO BIEN BPONG Q UA KHU CUA CKCS
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Nguén: YSVN
(*) Cot mau cam la Do bién dong qué khi clia cb phiéu co sé; Cot mau xanh la Do bién déng ngadm dinh clia CW; Budng trend line mau xanh la ty 16 Do
bién déng ngdm dinh/Do hién dong lich str.
(*) NDT c6 thé str dung “D6 bién déng ngim dinh” d& so sanh cac chirng quy&n cé cuing chirng khoan co sé. D6 bién déng ngdm dinh cang |én thi ky
vong vé mirc d bién dong gia clia CKCS cang cao (hay néi cach khac, Do bién dong ngadm dinh cang 16n thi chirng quyén cang dat).
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THONG TIN CHUPNG QUYEN

M chirng Thei han Tyle | Giaphat | Khéilugng | Gidthuc ’\é?:g C@’Jg?
quyen chuyén doi hanh phéat hanh hién cling
CFPT2314 SSi 16 thang 8.6348 2,600 11,000,000 86,348 07/01/2025
CFPT2317 VND 12 thang 12.9522 2,500 5,000,000 87,212 19/11/2024
CFPT2401 HCM 6 thang 8.6348 1,500 7,000,000 124,773 04/12/2024
CHPG2333 SSi 14 thang 5.4537 1,100 21,000,000 26,359 06/12/2024
CHPG2334 SSi 16 thang 7.2716 1,000 25,000,000 26,814 07/01/2025
CHPG2339 KISVN 15 thang 1.8179 4,100 3,000,000 27,470 02/01/2025
CHPG2342 VND 12 thang 9.0895 1,300 8,000,000 21,815 19/11/2024
CHPG2402 ACBS 12 thang 2.7268 2,300 10,500,000 28,177 19/05/2025
CHPG2403 HCM 9 thang 4 1,000 15,000,000 30,500 04/03/2025
CMBB2315 SSi 16 thang 3.9138 1,300 20,000,000 19,569 07/01/2025
CMBB2402 ACBS 12 thang 1.9569 2,000 11,000,000 23,483 19/05/2025
CMBB2403 HCM 6 thang 2 1,200 7,000,000 23,000 04/12/2024
CMBB2404 HCM 9 thang 2 1,400 7,000,000 23,500 04/03/2025
CMSN2317 KISVN 15 thang 8 2,900 2,000,000 86,868 02/01/2025
CMSN2401 HCM 9 thang 8 1,600 7,000,000 82,000 04/03/2025
CMSN2403 SSi 6 thang 5 2,000 15,000,000 90,000 12/12/2024
CMWG2314 SSi 16 thang 9.9211 1,400 40,000,000 51,590 07/01/2025
CMWG2401 ACBS 12 thang 3.9685 2,000 10,000,000 65,479 19/05/2025
CMWG2402 HCM 6 thang 4.9606 1,500 15,000,000 63,495 04/12/2024
CMWG2403 HCM 9 thang 4.9606 1,900 15,000,000 64,487 04/03/2025
CPOW?2315 KISVN 15 thang 2 1,800 3,000,000 13,456 02/01/2025
CSHB2306 KISVN 15 thang 1.9156 2,000 2,000,000 12,238 02/01/2025
CSTB2328 SSi 16 thang 8 1,100 50,000,000 33,000 07/01/2025
CSTB2333 KISVN 15 thang 2 4,600 3,000,000 36,111 02/01/2025
CSTB2337 VND 12 thang 7 2,000 10,000,000 27,000 19/11/2024
CSTB2402 ACBS 12 thang 3 1,800 10,500,000 30,000 19/05/2025
CSTB2403 HCM 6 thang 4 1,000 15,000,000 30,000 04/12/2024
CSTB2404 HCM 9 thang 4 1,100 15,000,000 31,000 04/03/2025
CSTB2407 SSi 6 thang 4 1,300 27,000,000 33,000 12/12/2024
CTCB2402 SSi 6 thang 2 1,800 20,000,000 27,500 12/12/2024
CTPB2402 HCM 6 thang 1.6235 1,100 7,000,000 15,017 04/12/2024
CVHM2318 KISVN 15 thang 5 2,800 3,000,000 53,456 02/01/2025
CVHM2402 HCM 9 thang 4 1,400 7,000,000 41,500 04/03/2025
CVHM2403 HCM 6 thang 4 1,200 7,000,000 40,500 04/12/2024
CVHM2405 SSI 6 thang 4 1,200 25,000,000 45,000 12/12/2024
CVIB2305 SSI 16 thang 4.8413 1,000 25,000,000 17,752 07/01/2025
CVIB2402 ACBS 12 thang 1.7096 2,000 10,000,000 20,515 19/05/2025
CVIC2314 KISVN 15 thang 5 2,900 3,000,000 54,567 02/01/2025
CVIC2401 HCM 6 thang 4 1,500 7,000,000 45,500 04/12/2024
CVIC2402 SSi 6 thang 4 1,400 23,000,000 50,000 12/12/2024
CVNM2311 SSi 16 thang 9.4772 2,200 12,000,000 75,817 07/01/2025
CVNM2315 KISVN 15 thang 3.7908 4,400 3,000,000 84,240 02/01/2025
CVNM2401 ACBS 12 thang 7.7366 1,600 8,000,000 63,827 19/05/2025
CVNM2402 HCM 6 thang 7.7366 1,000 7,000,000 68,179 04/12/2024
CVPB2315 SSi 16 thang 5.4302 1,000 50,000,000 22,173 07/01/2025
CVPB2319 KISVN 15 thang 1.81 3,100 2,000,000 22,737 02/01/2025
CVPB2401 ACBS 12 thang 1.899 1,300 9,000,000 19,939 19/05/2025
CVPB2402 HCM 6 thang 2 1,000 7,000,000 19,000 04/12/2024
CVPB2403 HCM 9 thang 2 1,200 7,000,000 19,000 04/03/2025
CVPB2406 SSi 6 thang 2 1,600 27,000,000 20,500 12/12/2024
CVRE2320 KISVN 15 thang 2 3,500 3,000,000 32,333 02/01/2025
CVRE2401 HCM 6 thang 4 1,000 10,000,000 21,500 04/12/2024
CVRE?2402 HCM 9 thang 4 1,000 15,000,000 23,500 04/03/2025
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THONG TIN LIEN HE

Phong phan tich khéi khach hang ca nhan
+84 28 3622 6868 ext 3826
research.re@yuanta.com.vn
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SELL: We have a negative outlook on the stock based on our expected absolute or relative return over the investment period.
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specified by the analyst in the report.
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any securities. All opinions and estimates included in this report constitute our judgment as of this date and are subject to
change without notice.

This report provides general information only. Neither the information nor any opinion expressed herein constitutes an offer or
invitation to make an offer to buy or sell securities or other investments. This material is prepared for general circulation to
clients and is not intended to provide tailored investment advice and does not take into account the individual financial situation
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